
Indicators for calculation of systemic importance 

Criteria Indicator 
Weighting 

factor, %  

Basis for 

calculation  

Bank’s size  Total (gross) assets  30 Individual  

Level of 

financial 

connectedness 

Funds placed in resident banks  7.5 Individual  

Funds raised from resident banks  7.5 Individual  

Liabilities of nonresidents to bank  7.5 Group  

Bank's liabilities to nonresidents 7.5 Group  

Business lines 

Loans granted to customers 

(excluding loans granted to banks)  
10 Group  

Funds on customer accounts 

(excluding liabilities to banks)  
10 Group  

Transactions with the use of 

electronic means of payment issued 

by bank for the reporting year  

10 Group  

Initial payments in the system of e-

payments for the reporting year  
10 Group  

 


